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lam <- rgamma(n, shape=(v+1)/2, rate=v/2+(y-mu)*2/2/sig2)
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mu <- rnorm(1, mean=sum(y*lam)/sum(lam), sd=sqrt(sig2/sum(lam)))
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sig2 <- rigammal(1, n/2, sum(lam*(y-mu)~2/2)
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> data(darwin)

> attach(darwin)

> fit <- robustt(difference, 4, 100)
> plot(density(fitSmu), xlab="mu")
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> mean.lambda <- apply(fitSlam,2,mean)

> lam5 <- apply(fitSlam,2,quantile,.05)

> lam95 <- apply(fitSlam,2,quantile,.95)

> plot(difference,mean.lambda,lwd=2,ylim=c(0,3),ylab="Lambda")
> for (i in 1:length(difference))

+ lines(c(1,1)*differencel[i],c(lam5[i],lam95[i]))
(points(difference,O*difference-.OS,pch=19,cex=2)
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